INTER-BANK MONEY MARKET REPORT

Friday, 22 September 2023

MEM__  AMOUNT(M) LENDING RATE %

i 1 30 _ 11.90 0.0209
2 800 | 12.00 0.5619
3 300 | 12.00 02107
4 - 30 12.00 0.0211
5 100 | 1210 0.0708
6 150 [ 12.10 0.1082
7 100 12,15 0.0711
8 100 1215 0.0711
9 | 2000 1218 | 1.4257
10 | 1000 12.18 07129 ‘
I 11 700 | 12.20 B 04998
| 12 | 1000 _ 1220 | 0.7140 -
13 | 500 _ 1220 0.3570
14 | 50 _ 12.20 0.0357
15 ' 500 | 12.20 03570 |
16 ' 500 1225 0.3585 |
17 | 50 ’ 1225 0.0358
18 50 | 12.25 00358
19 . 80 ‘ 12.25 00574 |
20 i 266 1225 - 0.1907
21 400 12.35 02891
22 600 ‘ 1250 0.4390
23 2000 | 12.50 1.4632
24 280 ’ 1250 02048
25 100 1250 0.0732
26 400 I 12,55 02938
277 1 400 | 12.60 02950
28 | 500 1260 03687
29 500 12.70 03716
30 | 500 ' 1270 0.3716
31 | 100 12.70 0.0743
32 _ 800¢ 12.75 0.3731 .
33 500 1275 03731 .
34 50 12,80 0.0375
35 50 - 13.00 0.0380 ]
36 50 | 13.00 - 0.0380 o
a7 400 13.00 0.3043
38 300 ' 1320 0.2318
39 200 ' 13.20 0.1545

40 400 1325 03102
4 | 250 14.00 02048 |

42 300 14.20 | 02493
| 17,086.00 | TODAYS AVERAGE | 12.4734
HORIZONTAL REPO TRANSACTIONS
SETTLEMENT RATE TENOR |
0.00 0.00 Y
DAILY CBK LENDING
PRINCIPAL LOAN(Kshs M) DAYS TO MATURITY INTEREST RATE INTEREST
CHARGED(Kshs)
2375 _ 3 14.5 2,830,479.45
TOTAL . 2,830,479.45

GOVERNMENT SECURITIES REDISCOUNTED

TYPE [DAYS TO MATURITY | AMOUNT(Ksh M) |

BILL | 290 1.00

BILL | 73 J 0.15 |
| TOTAL \ 1.15
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SOURCE: BANKING SERVICES DIVISION, CENTRAL BANK OF KENYA




